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Abstract

A posteriori error analysis for the Adaptive Virtual Element Method traditionally
includes in the error estimator the stabilization term of the Virtual Element discrete space.
The objective of this thesis is to prove that this stabilization term is bounded above by
a stabilization-free a posteriori error estimator for the two-dimensional Stokes problem.
This work is inspired by recent developments on the same topic for the classic elliptic
problem. To this end, the analysis is restricted to triangular meshes with aligned edges,
where only a bounded number of hanging nodes are generated during the refinement
process. The a posteriori error estimator was implemented to compare the performance
of the stabilization-free and the standard upper bounds. Both theoretical and numerical
results confirm that, also in the Stokes framework, the stabilization term can be removed
from the error estimate without loss of reliability.
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Introduction

The Stokes problem describes the behavior of a steady incompressible flow with very low
Reynolds number. The analytical solution of the Stokes problem is not known a priori
in the general case. Moreover, complex polygonal geometries and discontinuities in the
boundary condition lead to strong variations in some specific areas of the domain. In
these cases, uniform meshes cause large errors in those areas; for this reason adaptive
methods have become of increasing importance.

The Virtual Element Method (VEM) has been first introduced in [5] and [4] and
has been developed, over the last decade, as an alternative and improved version of the
Finite Element Method (FEM), to solve partial differential equations for a large variety
of problems. The idea of VEM is to build a versatile scheme that works on a generic
polygonal element. This is done by taking punctual values of the approximated functions
only on the edges of the element, whereas the internal values of the virtual functions are
unknown.

The VEM approach for the Stokes problem has been developed recently in [11], [16];
unlike the FEM, this approach has the advantage of giving an exact divergence free
solution for the velocity, granting a greater numerical stability. Furthermore, the VEM
approach turns out to be very practical in the handling a triangulation 7 generated in
the refinement process

SOLVE — ESTIMATE — MARK — REFINE

from a mesh Ty. Indeed, when an element is refined, aligned edges are formed and a
triangular element of the partition 7 is considered a polygon with more than three edges.
Thus, adaptive VEM can minimize the error of the solution while keeping a lower number
of cells compared to the adaptive FEM.

A fundamental idea of adaptive methods is to introduce a new quantity ny called a
posteriori error estimator that acts both as an upper and a lower bound for the total
error. On VEM, the error estimate relies on the stabilization term Sy, which is required
in the discrete formulation of the problem to grant the coercivity and is a measure of
the inconsistency of the VEM function with respect to a polynomial function in the error
estimate. Stabilization term can be problematic as it is not consistent with the polynomial
degree of the VEM amd it may be overestimated when a refined edge is much smaller
than the characteristic length of an element. The novelty of this thesis is the proof that
the stabilzation term S can be bounded from the top by the a posteriori error estimator
17 in the VEM formulation for the Stokes problem, allowing us to erase the stabilization
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Introduction

term from the error bound. This is done by adapting to the Stokes problem the work
done on the classical laplacian problem in [2] and [9)].

The thesis is organized as follows: chapter 1 contains the continuous and the VEM
formulation of the Stokes problem problem as well as the construction of the a posteriori
error estimator. The new theoretical results about the upper bound for the stabilization
are presented in chapter 2. Finally, chapter 3 provides a numerical test to validate the
theory. The computation of the a posteriori error has been implemented starting from
the PolyDiM lybrary [7]. The pseudo-code of the new parts that have been implemented
in the appendix A.



Chapter 1

Preliminaries

1.1 Variational approach for Stokes problem

We begin by stating the continuous form of Stokes problem. Its formulation, as well as
theoretical results, are well known and described in detail in [8] and [13]. Let Q C R? be
a bounded and simply connected polygonal domain; we consider the problem

find (u,p) such that
—vAu—Vp=f inQ,
V-u =0 in{,
u =0 onof,

(1.1)

where u := (u1,u2) is the velocity field and p is the pressure. We assume that v € R.
Let us define the spaces

V= EE@PF Q=5 ={sc’@)] [ a=0}.

with the norms
wia:= [ 170l weV,

and

3,9:/9(12 Vg € Q,

respectively. The homogeneous Dirichlet boundary condition is chosen here for the sake of
simplicity. Now, we define the following bilinear forms a : VxV — Randb: VxQ — R
as

llq

a(u,v) := / vWu:Vv Yu,veV, (1.2)
Q

b(v,q) == /Q(v v)g Y EV,q€Q. (1.3)

The operator a(-,-) is bilinear, continuous, and coercive, i.e. there exist two constants
la]] > 0 and a > 0 such that

a(u,v) < |af|ufiolvhe Yu,veV,

5



Preliminaries

and
a(v,v) > a\v\%Q VveV.

The operator b is bilinear, continuous, and satisfies the inf-sup condition, i.e. there exist
||b]] > 0 and § > 0 such that

b(v,q) < [[bl[|v|iallglloe Yv eV, qeqQ,
and b( )
v’
sup 2 > Bllglloq Vv eV, qeQ.
veEV |’U|1,Q

Finally, we define the linear and continuous form F : V — R defined as:
Flv) = / fo. (1.4)
Q

We make the assumption that f := (fy, f,) € [L*(Q)]? so that F is well defined. The
continuity of F implies that there exists a constant || F|| > 0 such that

Fw) <||Flllvia YveV.
The weak formulation of the Stokes problem can be written as follows:

find (u,p) € V x @ such that

a(u,v) +b(v,p) = F(v) YveV, (1.5)
b(u,q) =0 Vg € Q.
We also define the bilinear form B: (V x Q) x (V x Q) as
B((u,p), (v,9)) = a(w, v) + b(v,p) + b(u, g). (1.6)

The problem (1.1) has a unique solution (u,p) € V' x @ that satisfies

lulie + lIploo S IF1-

1.2 VEM discretization for Stokes problem

1.2.1 Mesh and triangular elements

Let 7o be a triangulation of the domain €2 and let T be a partition of the domain obtained
from Ty following a finite number of iterations od the adaptive VEM paradigm

SOLVE — ESTIMATE — MARK — REFINE.

More details about it are given in subsection 1.3.2 Any element E of the partition T is
a triangular shaped element, possibly with aligned edges, and a geometric edge of E will
be denoted by L. When one of the edges L of a triangular shaped element is refined, the
edge L is split in two sub-edges. The VEM approach treats any of those sub-edges as

6



1.2 — VEM discretization for Stokes problem

separate edges, thus an element F is considered a polygon with more than three edges
(example show in Figure 1.1). The edges of a triangular element E are denoted by e and
its length is h.. The set of edges of E is denoted by &r. Each element E € T has its
characteristic length hp := |E|z, whereas we also define the characteristic length h of the
partition 7 as

h:=maxhg.
EecT E

By Ey

Figure 1.1. The triangle above has been refined into two triangles F; and FEs. The
triangular shaped element F is a quadrilateral with two aligned edges.

In order to grant the validity of the results proposed in the successive discussion, the
VEM approach requires the following assumption on 7:

Assumption 1. Fach triangular shaped element E must undergo the following assump-
tion: suppose there exists a constant p > 0 such that VE € T :

1. E is star shaped with respect to a ball with radius greater or equal to phg;

2. every edge e € Eg has length he > phg.

1.2.2 Virtual Element spaces

We proceed with the construction of the VEM method by defining the discrete space on
which the discrete problem will be solved. The functions involved are all defined piecewise
on the geometric elements E € T. First, we need to define two support spaces. Let p be
a positive integer, we define

o P,(E) the set of polynomials on E of degree at most p,

o Gp(E) = V(Ppia(E)) C [Pp(E)].



Preliminaries

The local space for the velocity is the so-called divergence-free virtual space, and it was
first introduced by [11]. Let & > 2 be the order of the VEM; for every E € T we define
Vi ={v e [HYE)] : v € [COOE)?, v, € Py(e)Ve € &g,
Vv €Pp1(E), —vAv — Vs € Gy_o(E)* for some s € L*(E)}, (1.7)
where Gi_o(E)* denotes the space orthogonal to Gr_o(E) with respect to the L?(E)

scalar product. The dimension of the space VkE is
kE—1)(k—2) . (k+ 1k _,

2 2
where ng is the number of edges and vertices of the triangular shaped element E. It
is easy to verify that [P(E)]? C Vf As remarked in [11], the space Gj_»(E)" can be
replaced in the definition of VkE by a space Gy_o(F)® such that

[Pr—a(E)]* = Gr—2(E) ® Gra(E)®.
For k > 1, the following polynomial decomposition (from [3]) holds
[Pr(E))* = Ge(E) & ' Py_1(E), (1.8)

where &1 = (22, —21). From now on, we take Gx(E)® := xP)_;(E). We define the local

degrees of freedom for the local spaces previously introduced. For a velocity v € f/f, the
degrees of freedom are given by:

dim(V5) = 2k +

(Dy1) The values of v at the vertices of the element E,

(Dy2) for every edge e C OF the k — 1 values of v at the k — 1 internal points of the k + 1
points Gauss-Lobatto quadrature rule,

(Dys) the moments of order greater than 0 and up to k —1 of V- v:
/E(V V)pk—1 Ypr—1 € Pp—1(E) \ Po(E),

(Dy4) the moments of v:
/Ev-g?,z Vgy 5 € Gra(E)®.

We notice that the degrees of freedom (Dyg4) only appear for £ > 3. An example of
degrees of freedom for degrees k = 2 and k£ = 3 is shown in the Figure 1.4 . The degrees
of freedom (Dy1)-(Dv2)-(Dvs)-(Dv4) are unisolvent for the space VE

For reasons that will be specified later, we define a new local space for velocity. This
space can be obtained through the enhancement approach, which was first introduced
in [1] and later applied to divergence free virtual spaces in [16] and [10]. For E € T, we
first define a larger space WkE and for k > 2

Wi ={v e [H'(E)] : v|og € [C°(OF)]*, vl € [Pr(E)]*Ve € &g,
V-v€P,_((E),~vAv — Vs € Gi(E)? for some s € L*(E)}. (1.9)

8



1.2 — VEM discretization for Stokes problem

Figure 1.2. Degrees of Freedom for k = 2 Figure 1.3. Degrees of Freedom for k = 3

Figure 1.4. Degrees of freedom for k = 2 (left) and k = 3 (right) for a triangular
cell. The degrees of freedom on the border (Dy1)-(Dyz2) are shown in black. Inter-
nal degrees of freedom (Dy3)-(Dy4) are shown in blue and red, respectively. For
k =2 (Dy4) does not exist.

Then, we introduce the local enhanced divergence free virtual space:
VE = {v e Wk / (v -1 Pv) - atp=0 Vpe IP’k_l(E)/]Pk_g(E)} . (1.10)
E

where Hkv’E : Vf — [Px(E))? is the H'-seminorm projection, defined by

{IE VIR Por : Vpy = [ Vor : Vp, Vpy, € [Bu(E)P, A1)

V.E
fEHk vr-1= [pvr-1.

The extra degrees of freedom that would be needed to identify a function in space (1.9)
are set as constraints in the definition of space (1.10). It follows that

dim(VE) = dim(V}).

The degrees of freedom (Dy1)-(Dy2)-(Dy3)-(Dy4) are unisolvent for Vi (E). The use of
projections is a standard feature of VEM methods. This is justified by the fact that VEM
functions cannot be known exactly except by solving a Stokes problem on the domain E.
Other common projections are:

o P VE — [Py(E)]? the L? projection defined by
" = py, € [Br(E))? 1.12
ok VR PR = | Uk Py i € [Pr(E)], (1.12)
* H%ﬂv : VkE — [Ip)lc—l(E)]QX2 L? projection of derivatives defined by

/E(H%ﬂvak) P :/Ewk pr1 VYPp_y € [Pe1(BE)]P2 (1.13)

It can be shown that the projector HkV’E can be computed by using the degrees of freedom
(Dy1)-(Dy2)-(Dy3)-(Dy4) for both spaces (1.7) and (1.10). This does not hold true for

9
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operator H%E. Indeed Vp;, € [Pr(E)]?, let qre1 € Prii(F) and qr1 € Pr_1(FE) be
polynomials such that p, = Vqry1 + 2 qr_1 (as follows from (1.8)). We have

0,F
/Hk U'Pk:/v'pk
E E

= /EU (Vg1 + 2 qr1)

:/ v-n(qk+1)—/ V-vqk+1+/ voxtg,
oFE E E

where the last integral can be computed only with the choice of the space Vi(F), since
for V(E) the integral [ »v-xlg,_1 is known only for polynomials of degree up to k — 3.

The local space for the pressure is taken as QF = P;_1(FE), and its dimension is
dim(Qp)¥ = @ For each ¢ € QkE, the degrees of freedom are

(Dq) the moments of order up to k — 1 of q:
/E qPk—1  Vpp—1 € Pr_1(E).

1.2.3 The discrete problem

We define the global VEM spaces for velocity and pressure, both defined piecewise on
the elements of the mesh starting from their respective local spaces:

Vi={veV:vlpe VEVEe T}, (1.14)
and
Qr=1{¢cQ:qlpcQEVE T} (1.15)

Now, we proceed by building the discrete stokes problem. Unlike the FEM case, it
is not possible to evaluate the bilinear operator a(-,-) on functions vy, w7y € Vr, since
their exact values are not known. Thus, we evaluate the bilinear form on the projection
of the functions vy, w7 onto the space [Px(E))?. For each E € T, we define the local
bilinear form o : VE x VE - R as

af (u,v) := / vVu : Vo
E

Now, we define the local discrete bilinear form a% : VE X VE 5 R as follows

o (vr,wr) = o (I Por, I Pwr) (1.16)

for all vy, wr € VE. Let us introduce a local bilinear form s : VE x VE — R. We
require s(-, ) to satisfy

csaf (v, vy) < s (v, v7) < Faf (v, vr) Yo € VE such that HZ’EUT =0.
(1.17)

10



1.2 — VEM discretization for Stokes problem

Now, we define the local stabilization form S¥ : V£ x VE - R defined as
SE (o7, wr) = s ((I = I P)or, (I - I, P)wr), (1.18)

where [ is the identity operator. The stabilization form is needed to ensure the coercivity
of the discrete bilinear operator on functions such that HkV’E'UT = 0. There are many
possible choices for the stabilization form, the most common one being the dofi-dofi

dim(VkE)
sP(or,wr)= Y dofi(vr)dof(wr) Vv, wr € VY. (1.19)

=1

where dof;(-) denotes the value of the i-th local degree of freedom. By the definition of
ag(-,-) the following properties hold:

o k-consistency: for every q, € [Pr(E)] and vy € VE it holds that
E E
a’T(qka ’UT) =a (qu ’UT);
o stability: there exists two constants a, > 0 and a* > 0 such that for every vy € VkE ,
E < 4E g < g*qE
axa” (vr,v7) < ap(vr,vr) +¥S7(uT, v7) < @0 (v, VT),

where v > 0 is a given parameter. Finally, the global discrete bilinear forms a7 : V5 x
Vs —=Rand S7: Vg x Vo — R are defined as the sum of all the local contributes

ar(vr,wr) = > af(vr,wr) Yor,wr € V7, (1.20)
EcT
and
St(vr,wr) = Z SE(’UT, wr) Yor,wr €V, (1.21)
EeT

Notice that the bilinear form b(-,-) can be computed exactly. Indeed

b(vr,qr) = Y / (V-vr)er Yvr € V1,07 € QT,
peT’E

and, since ¢y is a polynomial of degree up to k—1, the exact local contributions are known
from the degrees of freedom (Dyg). Finally, we construct a computable approximation
for the right hand side of the discrete system. We define the approximated source term

fras
frie =10 flp VEET. (1.22)

The right hand side of the discrete problem is:

Frior)i= 3 [ grevr=3 [ £-mFor, (1.23)

EcT EcT

where the definition (1.12) of HZ’E has been applied in order to obtain the last integral.
11
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We state the discrete Stokes problem

find (ur,pr) € V x Q7 such that
ar(ur,v7) +vS7(uT, v7) + b(VT,PT) = Fr(vy) Vor €V, (1.24)
b(ur,q7) =0 Va1 € QT,

We also define the bilinear form By : (V7 x Q1) x (V5 x Q1) as
Br((wr,pr), (v7,47)) = ar(ur,v7) + b(vT, p1) + b(UT, ¢7) + 75T (0T, 07). (1.25)

1.2.4 Theoretical results

We summarize the main theoretical (a priori) results concerning the stability and con-
vergence of the proposed VEM framework. These results have been found in [11] for the

space ‘75 and have been adapted for the enhancement approach in [16] and [10]. The
discrete inf-sup condition holds, meaning there exists a constant 87 > 0 such that

sup b(vT, q7) < llgr
vrevy U7l

0.5 (1.26)

A direct consequence of the above result is the well posedness of the discrete problem.

Theorem 1. The problem (1.24) has unique solution (uwr,qr) € V7 X Q7, satisfying

lur|ro +llprllos S IF- (1.27)

Furthermore, the velocity solution is exactly divergence free. Let us define the spaces
Z:={veVy:bv,q) =0V € Q},
and

Z1 :={vr € Vr:blor,q7) = 0¥qr € QT},

it holds that
Z+ CZ.

Now, we focus on the rate of convergence of the solution. We make the assumption
that both the source term f and the continuous velocity solution w are in [H¥T1(Q))?
and that p € H¥(Q).

Theorem 2. Let (uy,pr) € V7 xQ7 be the solution to the problem (1.1) and (wr,pr) €
Vi x Q7 the solution of (1.2). It holds

u—urlio S (W luliia + A7 flerio), (1.28)

and
lo.o < C(h*uli10 + 1F(pla + K Flrsn)- (1.29)

12
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1.3 — Standard a posteriori analysis

1.3 Standard a posteriori analysis

The a priori error convergence we referred in the previous section are not always reliable
since the derivability of the continuous solution is not known in the general case. This
leads to the need of defining a new quantity, called the a posteriori error estimator, which
only depends on the discrete solution and on the problem data. In this section we propose
a suitable a posteriori error estimator, introduced in [18] for the VEM framework built
in the previous chapter, followed by an upper and a lower bound for the problem error
based on the estimator. At the end of the section, we give more detail about the AVEM
paradigm.

1.3.1 A posteriori error estimator

We define the residual quantity over an element E € T for the couple (v,q) € Vr x Q7
as
rr(E;v,q) = fr+ VAHX’EU + Vq. (1.30)
We also define the jump residual over an edge e of the partition 7 shared by two triangles
FEq and FEs as
2
ir(e;v,q) = [WVI v+ qllle = > (VIR Polg, + qlzDn, (1.31)
i=1
where n;, 7 = 1,2 is the normal to the edge e pointing outward to F; and I is the 2 x 2
identity matrix. If e C 99, we set jr(e;v,q) = 0. The local error estimator over the
triangle F is defined as

7 (E;v,q) i= hg|rr(E;v, q)

1 .
%,E + B Z he|jT(e; v, q) ‘g,& (1.32)

e€lp
and the global error estimator obtained as the sum of the local contributes
n7(v,q) = > nr(E;v,q). (1.33)
EeT

Finally, we define the local projector error for the source term

FAE) = hllf = £ e (1.34)
and the global projector error for the source term
Fr=> F¥E). (1.35)
EeT

Next, we present two important results from [18]. The first result is that the global
estimator 7 serves as an upper bound for the total error produced from the discrete
problem. This is useful to estimate the accuracy or the convergence of a solution when
the exact solution is not known.

Theorem 3. Let (u,p) € V x Q and (ur,pr) € V7 x QT be the solutions of (1.1) and
(1.24), respectively. Then

lu—urli g+l — prllg0 < Capost (n(ur, pr)* + ST(UT, ur) + F2). (1.36)
13



Preliminaries

The second result is a local lower bound for the residual error estimate.

Theorem 4. Let (u,p) € V X Q and (ur,pr) € V7 X QT be the solutions of (1.1) and
(1.24), respectively. It holds

wurpr? s 5 (Ju-url e+ lp - prife + Srtur.un)
E'eBg

+ P2 4 bl (B (ur ) ). (1.37)
where B = {FE' € T : 0ENOE’ + (1}.

1.3.2 Adaptive VEM

The a posteriori estimator defined in the previous section is fundamental for the adaptive
VEM strategy. The goal of the latter is to reach a more accurate approximation of a
VEM problem by using the least possible grid elements. This is done by an iterative
loop, introduced by [17]. Let 7o be the starting tessellation of the domain. For n > 0,
each n-th iteration follows the following four phases paradigm:

1. Solve: The problem (1.2) is solved over the current mesh 7,. This produces the
solution (u%@),p(ﬁ)) € V,gn) X Q,(Cn).

2. Estimate The local estimator n(E; w7, py) is computed for each element FE € T,,.

3. Mark: A minimal subset M,, C 7, is chosen following the Dérfler criterion [12]:

> n(E;ur,pr)? = 0n(ur, pr)?, (1.38)
EeM,

where 0 € (0,1) is a fixed parameter.

4. Refine: A new tessellation 7,41 is generated from 7, by refining the marked ele-
ments using the newest vertex bisection.

14



Chapter 2

Stabilization-free error estimator

In this chapter, we present the core theoretical contribution of this thesis. In the first
section, we build a specific indexing for the hanging nodes and we make an assumption
for the admissibility on the partition 7. In the second section, we construct two different
polynomial interpolators for the VEM functions, that are used to derive a series of inter-
mediate inequalities. In the last section, we prove the upper bound for the stabilization
term. The process is an adaptation of the work in [2] and in [9] to the Stokes problem.

2.1 Node indexing and admissibility condition

We define an indexing for the nodes on the edges as [9]. Let E be a reference triangular
shaped element

A

E:={(z,y) eR*:2 >0,y >0,z +y <1},

and let o

2 v ] . . . .

RE,k = {(k’k) €eR?:i>0,7>0,i+ §k‘}.
Given a triangular shaped element E € T and let Fg : F — E be an affine mapping, we
define

A

Rpr = Fp(Rj,),

and the set of proper nodes Pg of the element E as the set of k+ 1 equispaced points on
OF
Pr = Rk,E NoE.

Then we define the set Hg of hanging nodes for the element E as
Hg = {x € OE : x € Pp for some E #+ E' € T} \ Pg.

We also denote the set of all nodes on the element E by Ng := Hg U Pg. Then, let
N be the set of all the nodes in the partition. A node is said to be a proper node for
the partition T if it is an element of Pg for each element F that contains «, otherwise
the node is said to be a hanging node. The set of proper nodes and hanging nodes for

15



Stabilization-free error estimator

the partition 7 are denoted by P and H, respectively. It is also useful to establish an
indexing of the nodes. We introduce the indexing function A : N — N defined as

e Mz)=0ifx e P,

o if x € H, then x is generated by partitioning another segment, having endpoints @’
and x”; we set

Azx) =1+ max(A(z'), A\(z")).

An example of indexing is proposed in Figure 2.1.

Y

Figure 2.1. Example of indexing of the nodes of the geometric edge L of the triangle E.

On T we propose the following assumption from [2]:

Assumption 2. There exists a constant A > 0 such that, for any partition T generated
form refinements of Ty, it holds

max A(x) < A,
xeEN

We call such a partition A-admissible. For a A admissible partition, the following
properties hold

e If L C OF is a geometrical edge for a triangular shaped element E € T, then L
contains at most 2* — 1 hanging nodes; consequently the total number of nodes on
E is bounded by |[Ng| < 3- 25

o If e C OF is an edge of E € T, then |e| ~ hpg, where the equivalence constant
depends only on 7y and A.

2.2 Local and global interpolators

We define on the triangulation 7 two additional spaces. The space of the piecewise
polynomial functions

W = {w € [L*(V)]*: w|g € [Px(E)]*VE € T}, (2.1)
16



2.2 — Local and global interpolators

and the space of piecewise polynomial VEM functions
VY = Vrnwh (2.2)
Moreover, we introduce the base of scaled monomial on the triangular shaped element E:

(x —2p)*(y —yr)™
hax—&—ay
FE

My (E) = {mEIP’k(E) sm(z,y) = VOSO@—FC@S%},

where (zg, yg) denotes the centroid of the triangular shaped element E, and o := (o, ay)
is a multi-index of non-negative integers. We also define the interpolation operator
Tg: VE = [PL(E)]? defined by

e v(x) = (Zpv)(x) Vzx € Pg,
(0 B) — T B) for 1< p < k2

. p,;‘(v,E):uIJ;(ZEv,E) for 0 <p<k—4,

div ey . 1 e 1.
where p," (v, E) (\EI Je(V v)m)meMp\Mp,l and p;, (v, E) (|E‘ Jp(x v)m)meMp\Mp,l'
The set of 2IN; conditions given defines a unique couple of polynomials. Finally we
define the interpolation operator Zr : V5 — W’;’— which restrict to Zg on each E € T.

Lemma 1. Let (u,p) be the solution of (1.1) and (wr,pr) be the solution to (1.24). For
each vy € VOT, it holds

B((w —ur,p — p1), (v7,97)) = 0. (2.3)

Proof. We begin by adding and subtracting the first equation of (1.24),

B((uw — ur,p — p1), (v7,97)) = B((8, ), (v7,97)) — B((uT, PT), (V7,97))
= F(vr) — Fr(vr) + Br((ur,p7), (v7,97)) — B((uT, D7), (07, 97)).

By definition of H%E and since vy is a polynomial of degree k£ when restricted on a
triangle E

Flor) = Frlvr) =) /E (f - H%Ef) v =0.

EeT

We show that the remaining terms in the previous equation also cancel. It holds

Br((ur,pr), (v7,47)) = B((wT, PT), (0T, 47)) =
ar(wr,vr) +yS7(ur, v7) + b(vT, PT) + b(UT, ¢T) — Alur, v7) — b(vT, PT) — bUT, 4T) =

> (af(ur, vr) - a”(ur, vr) + ¥SF(ur, v7)) = 0

EeT

Indeed S7E—(U7—,v7—) = 0, since v is a polynomial on E and a?—(’u,T,UT) = af(ur,vy)
because of the k-consistency property. O
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Stabilization-free error estimator

Another important property that will be involved in the further discussion is the
scaled Poincaré inequality.

Proposition 1. There exists a constant Cp, > 0, independent on T, such that

Z hi2|[vlor < Cplvlia  for each v € Vi such that v(z) = 0Vx € P. (2.4)
EeT

The proof is the same as [9], since it holds for geometrical reasons. For clearness, we
report it here.

Proof. 1t is sufficient to show that each triangle contains at least a proper node, then the
result follows from the classical Poincaré inequality. We recall that we are considering
the spaces of degree k > 2, meaning that each edge has at least one internal node.

Let E € T be an element of the triangulation. If E is an element of the original
partition 7y, then is vertices are proper nodes. If E has been generated by splitting
another triangle E into two triangles E and E’, we focus on their common edge L. If the
triangle E’ has not been refined, the the internal nodes on L are proper nodes. If E’ has
been refined and k is even, then the midpoint of L is a proper node.

If k£ is odd, denote with M > 1 the number of refinement on L and take the node x
that lays at a distance |L|/k from on of the vertices on L. Then x belongs to one of the
intervals of width |L|/2° for some 1 < s < M. That means that exists an integer m > 0

such that
Em < B < E(m +1)
25 T kT 28
or equivalently,
km <2° <k(m+1).

The described interval is an edge for a smaller element of the partition 7, meaning that
it contains two nodes on positions

L] ( n) _
5 m+ ’ n=0,..k. (2.5)

By taking n = 2° — mk we obtain the node @, meaning that it is a node for both the
triangles that contain it. That means that x is a proper node. O

We consider the operator Zg restricted on a geometric edge L of a triangular shaped
element £ € T. Let v € VkE , we recall that v restricted on L is a couple of piecewise
polynomials of degree k. The exact form of v on L can be determined using all the nodes
on the edge L, including the nodes generated by further refinements of the edge. We also
recall the the number of nodes on edge L is limited by a constant depending on A. We
denote by Jr, the maximum layer of refinement on the edge L. We write the interpolation
error on the edge (v — Zpv)|L, telescopically, as follows

Jr

(’U — IE’U)|L = Z(IJ — ijl)v. (26)
j=1

18



2.2 — Local and global interpolators

The operators Z;, j = 0, ..., Jr, interpolate the function v on the j-th layer of partition,
i.e. on the sub interval of length I Specifically, Zp = Zg|r, and Z;, is the identity

27
operator on L.

Now, let S be a sub-edge of length L]

2i—1

that is split on two smaller sub-edges ST, S~

of length % On S we consider
T:=Tjls: [CO(S)]2 = [Pu(9))%,
and
I:=1jls : [CO(S)]® — [Pr(S™,S1)P%,
where

P(S™,S%) = {v € C(S) 1 v]g- € Pu(S7), 0|5+ € Pk(5+)} .

Our goal is to investigate on the behavior if (Z — Z)v. The interpolator Z needs 2(k + 1)
conditions to construct the polynomial couple on S. These conditions are given by the
values of the two components of v in k + 1 equispaced points &,,n = 1,...,k+ 1 on
the sub-edge S. The interpolator 7 needs 2(k 4+ 1) conditions on each of the sub-edges
S, 8T, given by the values of the two components of v in 2k + 1 equispaced point on
the sub-edge S. An example is shown in the Figure 2.2. Among those points there are
&,,n=0,..,k+1 along with k£ new points ¢;, i =1, ..., k.

2

Figure 2.2. The figure shows a triangle F with a refined geometrical edge L. The sub-edge
S has been generated at the first level of refinement, and the sub-edges S~ and ST have
been generated at the secon level of refinement.

Notice that ((Z — Z)v)(€,)) = 0 for each n = 1,...,k + 1, thus the difference (Z — I)v
19



Stabilization-free error estimator

can be written as a linear combination of the 2k basis functions

1
if x = ¢,
(3) 1<
(x) 0\ . o .
’(pi (CC): 0 lfw:cj7j7é’£7 1SZSk7
0\ .
<>1f:13:§n,n:17...,k—|—1,
0
and
0
o=
() e
() 0) . . .
Y, (w) = 0 ife=C¢;,J+1, 1<i<k.
0\ .
<0> ife=¢,n=1,...,k+1,

Where the functions ng) (z) and @bl(-y)(il}) only differ from each other by the non-zero
component. Here the function (f — Z)v in each of the ¢;, i = 1, ..., k is described by two
values dg (v, Ci)zl)l(x) and d (v, Ci)zpz(x) called details. On the other hand, in [2] and [9], the
same function is described by a single detail in each point. All the results in the following
of this section are adaptation of the ones for the classical laplacian problem based on this
distinction.

We write i
T~ D)o = d(v, ) + dy(v,¢),
i=1
where 5
de(v,¢;) == (Zv — Tw)x(¢;) = (v2 — (Z0)2)(C5)s
and

dy(v,¢;) = (Tv — Iv)y(¢)) = (v — (Tv),)(C)-
The values of Zv at the {; can be obtained from the values of Zv at the nodes §;.

k+1 k+1

(Zv)(¢i) = Y @inZv(é,) = Y @inv(€y)- (2.7)
n=1 n=1

The coefficients only depend on the mutual positions of the nodes, thus, they are inde-
pendent on the level of partition j. Furthermore, the coefficients are the same for the
two components of the velocity. This allows us to express the coefficients d, (v, ¢;) and
d;(v,¢;) in terms of the values of v.

On the edge L, if a hanging node ¢ is generated at the j-th level of refinement, the
previous construction can be applied to obtain two basis functions @béx) and wéy) having
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2.2 — Local and global interpolators

|L|

support only on their relative interval of length 57=7. Their respective coeflicients can be
obtained as well

de(v,€) = (vz — (Zj—1v)2)(C),
and

dy(v,€) = (vy — (Zj—1v)y)().
Summing on all the levels of partition, we get the following expression for the interpolation
error on the edge:

(0 —Tpv)lp =Y. du(v, Q)L + dy(v, ), (2.8)

CeEHL

where Hy = Hp N L.
Next, we define a subspace of the space VkE

XE::{'w6VkE:'w(a:):OV:BGPE,ugiv('w,E):O,1§p§k:—2

and uj;(w,E) =0,0<p<k-—4}.
Consider on the space X g the norm |w|; g and the norm

1
2

lwlx, = | 3 (2w, Q) +d2(w, ) + |1, (w, B) + |y (w, E)|?
CEHE

We observe that both the dimension and the norm |w| x, scales with the number of
hanging nodes, which are bounded by a constant depending on A. This implies that the
two norms are equivalent and the constant of equivalence depends only on A. It follows
that

> (Ew,¢) + d2(w, Q) < [wllx, ~|who, Ywe Xp.
CEHE

Since v — Zpv € X, d3(v —Ipv,¢) = d2(v,¢) and d(v — Zpv, {) = d; (v, €), for every
¢ € Hg, we obtain
Z (di(v, ¢)+ d?/(”, C)) <|v—-Tgv|1E.
CEHE

Finally, we sum on all the triangles to obtain the following result.

Lemma 2. There exists a constant C'p > 0 depending on A but independent on T such
that, for allv —V

> (20,0 + d(v,0)) < Cplo — Tpv|i 7- (2.9)
¢eEH

Now, we introduce a new interpolation operator I%)- Vr — Vg— defined by the
following conditions:

o v(z) = (I%v)(x) Yz € P,
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Stabilization-free error estimator

. ug“’(v,E) = p,giv(IQrv,E) for1<p<k—2andVE €T,
. ué(v,E) = u;(lg-fv,E) for0<p<k—4andVEE€T.

The operator is well defined since if an element E € T has an hanging nodes, the value of
Ig—v on the hanging node is obtained recursively following the same construction presented
at the beginning of this section.

The following lemma gives a representation of the difference between the two opera-
tors:

Lemma 3. It holds

[Zrv — Tholir = > (62(0,¢) + 02(v,€)) . Vv eV, (2.10)
CeEH

where §3(v, ) = v:(¢) — (Z3v)4(C) and §;(v, ¢) = vy(C) — (ZT7v)y ().
Proof. By construction, for each E € T, it holds

d“’(IE'v E) = d“’('v E) = d“’(Z v,E)for 1 <p<k-2,

and
u;‘(IEv,E) = u;‘('v,E) = ulf(IQr'v,E) for0<p<k-—4

This implies that pd"(Zgv — Z9v, E) =0 for 1 < p <k —2 and py (Zgv — v, E) =0
for 0 < p <k — 4. Recalling that v(x) = (Zgv)(x) for € Pg, we write

2
Zpv — o)y g2 ~ Z ‘(IE’U—IO ’ Z ‘ v —THv ‘
z€Pg z€Pg
Summing on all the triangles, we obtain
2
> Zov = Tioli g = Y (0 - To)(@)| = 3 |(v — Tjv) (@)
EcT zeN z€H
Where in the last equality we used v(x) = (Z}v)(x) for = € P. O

The two lemmas allow us to give one last result about the interpolation operators.

Proposition 2. Let T be A-admissible. Then, there exists a constant Ct > 0, depending
on A, but independent of T, such that

v —T%v|10 < Crlv — Irv)1 7 Vv e V. (2.11)
Proof. By the triangular inequality:

(2.12)

v —ZJvli0 < Jv —Troli7 + | Trv - I7

To simplify the notation we consider the vectors

02 = (62(v, C))cens 0y = (6y(v,€))cens
22



2.3 — Upper bound for the stabilization term

and

dy = (dz(v, Q))¢en; dy = (dy(v,C))¢cen-
In (2.12), using (2.10), the second term in the right hand side is bounded by H(Slezg(H) +
||5y||122(H)' If we can show that

182172 (20) S 1l 20y,

and
2 2
10y ll2(20) < ey lli2 24
then the result follows as a consequence of (2.9). To this end, consider { € H that is
generated as a level of refinement j of an edge L. We repeat the construction involved at

the beginning of this section, so that ¢ = ¢, for some 1 < i < k and some sub-edge of L.
We write (v, vy) = v* := Z%v for short.

k+1
82(C;) = va(€;) = v3(¢;) = va(€) — D aimvi(€y)
n=1
k+1 k+1
= v(¢;) — Z invz(§,) — Z i (v3(€,) —vz(€,))
n=1 n=1
k+1
= d(¢;) + Z indz (&)
n=1

This computation can be repeated in a recursive way, and recalling that 6,(§,) = 0if &,
is a proper node, we get a matrix W : [?(H) — [?(#H) such that §, = Wd,. Since W
only depends on the positions of the hanging nodes, the same procedure applied to the
details of the y components gives §, = Wd,. Thus, it is sufficient to show

W2 < 1.

Continuation of the proof is the exact same as [9]. O

2.3 Upper bound for the stabilization term

We state the following result

Proposition 3. Let (uwr,pr) be the solution of (1.24). There exists a constant Cg > 0
independent of T, ur and vy, such that

Y S7(ur,ur) < Cpng(ur, pr). (2.13)

Proof. From the first equation in (1.24), for every w € V%

VST (uT, ur) = ¥ST(UT, UT — W)
= Fr(ur —w) — ar(ur,ur — w) — b(ur — w,p7).
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Stabilization-free error estimator

We write e := w7 — w, then

vST(ur,ur) = Z (/E fr-er— /E vV (HZ’E'U,T) :V (HZ’EeT) — /E(V . e7—)pfr> .

EeT
(2.14
Now consider the second integral in the right hand side of (2.14). By definition of Hkv’
and then integrating by part, we get

_ fE AV (HZ’EuT) LV (HZ’EeT) = /E Y (HZ’EW) . Ver

=— vV (I Pur)n-e +/1/A Y Fu -Ver,
/8]:7 ( k T) T 5 ( k T) T

(2.15)
whereas, by integrating by parts the last integral, we get

—/ (V-er)pr = —/ eT'in+/ Vpr - er. (2.16)
E OF E
Substituting (2.15) and (2.16) into (2.14), we obtain

VST (uT,ur) = Y (/ (fT + v AL Pur + VPT) et — /8

(VVHZ’E’U,T + pTI) n- eT)
BeT M F E

1 1
0.8+ 5 > hEllir(e;ur,pr)

e€lp

< > | helrr (B ur, pr)loshi'ller|
EeT

_1
lo.ehp ”eTHO,e)

Now, following the same strategy as [9], for any § > 0, it holds

1 )
ST (uT, ur) < %7727(“%1?7) +527(er), (2.17)

where

_ 1 _
Or(er) = Z (hEQHETH%,E + 5 Z hE1H8T|(2),e) .

EeT e€fp
We choose w = Ig-uT and applying (2.4) and (1.36), we get
o7 (ur — Ijur) S lur — Tjurlio S lur — Irur|io ~ ySr(ur, ur),
i.e. there exists a constant Cg > 0 such that
7 (ur — Trur) < CpSy(ur, ut). (2.18)
Substituting (2.18) in (2.17) and choosing § = &, we obtain

V2SS (ur,ur) < Cpni(ur, pr).

0
Combining (1.36) and (2.13) we obtain the following result:
Corollary 1. It holds
lu—urllo+Ilp—prlia < Cung(ur,pr) + CapostF2, (2.19)

where Cy = Cypost (1 + %)
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Chapter 3

Numerical Results

In this chapter, we validate the performance of the proposed method and the reliability of
the a posteriori error estimator through a series of numerical tests. We consider a problem
with known analytical solutions in order to verify the validity of the results obtained in
chapter 2. The problem we propose is test 6.1 from [11], where f is chosen in such a way
that the continuous solution of the problem is

1

—1 cos?(x) sin(y) cos
u(e.y) = ( K ;n(glos(ff) , plr,y) = sina) —sin(y). (3.1

We set v = 1 and v = 1. The domain of the problem is the square [0,1]*> € R2. The
figures show the total error

0.E 1
etot(ur, p7) = (VU — 25 Vur|§ o + Ip — prll50)?,

=

as well as the quantities n7(ur,pr), ST(ur,ur) and (nr(ur,pr)? + ST(ur,ur)?)?.
For short, we define

N

ny(wr,pr) = (UT(U%PT)Q + S1(ur, UT)2>

Vem order k = 2 and k = 3 are considered.

3.1 Test 1

The problem (3.1) is solved on four triangular meshes with aligned edges, with increasing
number of degrees of freedom. The meshes are shown in Figures 3.1 and 3.2. The result
of the simulation is shown in Figure 3.3. We can observe that all the values in the
plots have the same scaling coefficient, that is around —(Ndofs)g. This is coherent with
the a priori estimates (1.28) and (1.29) and the a posteriori estimates (1.36) (2.19). The
stabilization-free upper bound and the standard upper bound are very close to each other,
as the stabilization term is much lower compared to the total error.
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Numerical Results

Figure 3.1. Initial mesh with no aligned edges on the right. First refined mesh on the left

Figure 3.2. Second refined mesh on the right. Third refined mesh on the left

3.2 Test 2

As a further investigation, the problem (3.1) is solved on three different sequences of
homogeneous meshes, including triangular, square, and Voronoi polygonal meshes. Fx-
amples of each mesh are shown in Figure 3.4. For each mesh, various VEM simula-
tions of the problem have been run, with the maximum area of the elements halving
in each simulation (so that the number of degrees of freedom Ngoys approximately dou-
bles). Specifically, every sequence of meshes is generated by maximum area parameters
of {0.01,0.005,0.0025,0.00125}. The result of the simulations is shown in Figures 3.5
(triangular), 3.6(square), and 3.7(polygonal). According to the theoretical results, and
similarly to the Test 1, presented in (1.28), (1.29) and (1.36), the total error and the

global a posteriori estimator scale as h* ~ N C;j;{f. The stabilization term represents a
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3.2 — Test 2

\ —o— etorlur, pr) i —o— wodlur,pr)
10- —o— (n(uy, pr? +Siuz,up¥ | —o— (n(uy, pr? +Srur,u |
-®- n(ur.py) 1 -~ n(ur.p)
o SHuy, upF N T— o Sluy, upt
-~ 1 10~
~ -
~e.
107 -
L
-— ™~ e
107
e ] —
™~
107 \
10~ N
e <

10¢ 10*

Figure 3.3. Results of (3.1) on triangular mesh with aligned edges, order k = 2
(left) and k = 3 (right).

Figure 3.4. Examples of the three types of meshes: triangular(left), square(center),
polygonal(right). Each mesh has maximum area parameter set as 1/800.

small contribution to the estimator. This can be seen in the figures as the upper bounds
n and 7, are very close to each other.
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== &totlur, pr) —8— £nilur, pr)
102 —e— (n{uy, pr)? +Sus, ) —o— (nluy, pr? +Sur, u)f*
—®- nlurp) ~®- nlurp)
SHur, unt Srluz upt
107*
1073
1075
-
10 107
10 104
Ndofs Ndofs

Figure 3.5. Results of (3.1) on homogeneous triangular mesh, order k = 2
(left) and k = 3 (right).

1072 —o— cuorlur, pr) —— eorlur, )
—o— (n(ur, pr)? + Stur, u)) —o— (n(uz, pr)® +Srur, un)F
=@~ nlur.py) =@~ nlurp)

Silur, Srluz unf

1074

1073
107%

107*
1076

10% 104 10
Ndofs Ndlofs

Figure 3.6. Results of (3.1) on homogeneous square mesh, order k = 2 (left) and k& = 3 (right).

1072 —o— ctolur, ) —o— ewalur,py)
—o— (nlur, pr)? +Sruy,up)f —e— (n(uz, p)? +SAur, ¥
—@- nluzp;) ~®- nlurpy)
Stur, upt Srlu, unt
107*
1073
1075
10°¢
104 10¢
Ndofs Ndofs

Figure 3.7. Results of (3.1) on homogeneous polygonal mesh, order k = 2
(left) and k = 3 (right).
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Appendix A

Implementation

In this section, we focus on the implementation of the a posteriori estimator introduced
in the previous chapter. We start the first section by pointing out the libraries involved to
assemble the discrete problem. Then, we define some basic elements needed to compute
the quantities defined in 1.2, which will be used in the computation of the estimator.

A.1 Libraries and code basics

The numerical results presented in this thesis have been obtained using a code devel-
oped in C++. This section outlines the basics of the code. These basics, as well as the
assembling and solving of the system, and the computation of the errors, are already
implemented in the GeDiM [6] and PolyDiM [7] libraries. Specifically, the GeDiM li-
brary manages the discretization of the domain, the quadrature rules, the solution of the
assembled linear system and many utility functions such as the solution export. The
PolyDiM library handles the tasks that are related to the specific problem, including the
management of the problem data and of VEM spaces, the assembling of the system and
the computation of the errors. The libraries and the implemented code rely on the Eigen
library [14] to store the variables and to make linear algebra operations. Creation of the
mesh is done through the Voro++ library [15], while post processing and plotting are
done both in Paraview and Python.

Now, we describe the fundamental vectors and matrices that are implemented in the
PolyDiM and GeDiM libraries that will be involved in the computation of the a posteriori
estimator From now on, we denote with Ny the dimension of the space Py (E). We want
to establish a unique indexing for all possible multi-indices. We choose

(g + ay)agy +ay + 1

n(a) =1+ a, + 5

(A1)

Since we have to compute quantities defined by integrals, we need to choose a quadrature
rule. The GeDiM library implements, on an element E, the Gauss-Lobatto quadrature

rule, allowing us to compute exact polynomial integrals up to order 2k, with k being the
EA\NG
i Ji=

VEM order. Thus, we have NqE quadrature points and weights, stored in {x
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Implementation

wP e RNG , respectively. We define the Vandermonde matrix of order k, VkE e RNz xNk
(VE)ij =mj(z;) i=1,...,NFj=1..N, (A.2)

where mj; is the j-th element of the basis My (F), according to the indexing previously
defined. The Vandermonde matrix is useful for evaluating a polynomial g5, € Pr(E) on
the quadrature points. Let p € RY be the vector of monomial coefficients of ¢;. Then,
the vector p € RN , defined by

p=Vip (A.3)

has in the i-th component the polynomial g, evaluated in the i-th quadrature point.

We proceed by defining the matrices needed to compute polynomial derivatives. First,
notice that the derivatives of the monomial m;, with j = n(a) for some «, is a multiple
of another monomial:

om; « S .

T;:ﬁmi i=j —ap—ayif ap >0, (A.4)
om; « o .

By g™ T ee oyl >0, o

the derivatives are null, otherwise. The previous relationships can be written in a vector
form by defining two matrices D¥_ | and D¥ y € RNx*Nk such that:

2z ffi=j—0; —a
(Df,)ij = § "= . c
’ 0 otherwise

and
oifi=j— o —ay — 1
(Diy)ij =" S
0 otherwise
The two matrices allow us to represent the derivatives of a polynomial g € Py(FE), %%
and % with respect to the base My (R) by computing:
p. = Di,p,
p, =D/, p,

whereas their evaluation in the quadrature points, which we denote by p, and p,, re-
spectively, is obtained by multiplying their monomial representation by the Vandermonde
matrix V.
Finally, we need to compute the laplacian of a polynomial. We can define the laplacian
matrix
LE = (DE,)? + (DE, )2 (A.6)

The laplacian matrix allows us to compute the coefficients of the laplacian of a polynomial,
as well as its evaluation in quadrature points in the same way as the derivative matrices.

Since we want to compute edge derivatives, we define on an edge e € £g both a set
of Ng quadrature points and a set of Ny quadrature weights. Those sets are denoted
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Ne e
by {x{};% and wP € RNa | respectively. Then, we define the edge Vandermonde matrix
V¢ € RMa x RNk defined by

Vi)ij =mj(xf) i=1,.,N;j=1,.., N
We define a basis for the local velocity space as follows

e The 2kng basis functions of the edges cpgm and cpgy as

5\

vasola,meZO j:27"°7Nk—15
Jpat-@?m;=0 j=1,., Ny,

and

0 .
Z’J

fEV{’Pzd,ymj:O j:2)°"7Nk—17
waJ_(pgym] =0 jzla"'aNk*C’»;

div
i

e the Ni_1 — 1 for the divergence ¢

QO?iV(QU?E) =0 j=1,.. kng,
JeV-eim; =65 j=2,..,Np1,

i
div

[zt - iVm; =0 j=1,..,Ny3;

o the Nj_; — 1 for the divergence ;-

(pﬁ‘(x?E) = 0 ]: ]‘7"'7knE7
JpV - @im;=0 j=2 . Ny,
fE mL . <pZLm] = 51] j = 1, ...,Nk_3.

Fach of the projector operators HZ’E and VH%E is implemented as two matrices
representing the two components of the projected velocity. Thus, we have the matrices

: E
HZ&Ea HZQJE7 Hz’,i Hif € RNexdim(Vi) " defined by

dofp, () (HZ’E’U)* = HZ;EdOkaE (v) YveVE xe{xy},
and
dofp, () (Hg’E’U)* =TI dofys(v) Vv eV, x € {z,y},

where dofp, (g) is the vector of the coefficients of a polynomial with respect to the mono-
mial basis and dOkaE is the vector of the coefficients of a velocity with respect to the
velocity basis.
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Implementation

A.2 A posteriori estimator implementation

A.2.1 Source term projection

To compute the internal residual term of (1.30), we need to compute f; and evaluate
it in quadrature points. The issue is that f is not an element of VkE . Thus, we cannot
represent it in the degrees of freedom of the local velocity space. Since each component of
H%E f is a polynomial, we can represent it with respect to the basis My(E). Let fr , and
f7 4 be the vectors containing monomial coefficients of each component of the projected

source term. We write
Ny

0.E
" fo = Z(fT,x)jmj7
j=1

and
Ng

0,E
I fy = (Fry)my.
j=1

We recall the definition (1.12) of H%E and notice that it holds for the elements of the
basis My (E)

(Hz’Ef*aml)E = (f*aml)E L= 17 "'7Nk7 * € {:Uay}a

Ny,
(Z(fT,*)jm]aml) = (f*va)E 1= 17 "'7Nk7 * € {xvy}7
j:l E

Ny

Y (H7)ij(fr.); = (fomi)p i=1,.., Ny, * € {z,y}.

j=1

Where (HE);; := (mj,m;)g defines the mass matrix of the basis M(E). The matrix
HF is symmetric and positive definite, and it is computable as shown below

H” = (V7)TWPVP.

The integrals in the right hand side of the above equation are defined and computable
as well. Let fg, f'y € RN7 denote the values of fz and fy, respectively, evaluated in the
quadrature points.

(formi) = (V)i WL,

where (VE)T is the i-th column of the Vandermonde matrix. The vectors fr . and fr,
are obtained by solving two linear systems.

A.2.2 Computation of local estimator components

We show in a detailed way how the quantities defined in chapter 1.3.1 have been computed.
First, we establish some notation that will be used for the rest of this chapter. For an
element E € T, the vectors ug € RIm(VE) and p? € RMVe-1 represent the components,
with respect of their basis, of the local solutions of velocity and pressure, respectively. For
a generic vector a, we denote by a® the vector containing each component of a squared.
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A.2 — A posteriori estimator implementation

Most of the quantities we want to compute have a computational complexity of the
number of triangular shaped elements |7|. The only exception to this is the jump term
of the edges, which has a complexity of twice the number of internal edges. Moreover,
the latter term requires to have uploaded two local space objects at the same time. Local
space objects are structures that contain the geometrical information of the element E
as well as the Vandermonde matrices and the projection matrices of that elements. Each
time a local space object is created, the matrices are computed. Thus, we want to load
local spaces the least times possible. For this reason, all computations happen inside a
loop over the elements, which contains a cycle on the edges of the element to compute
jump terms.

The first term we compute is (1.30). For the first contribution, being the norm
of the residual given by the projected solution, we define the internal residual vectors

rfr yE e RNS , whose components contain the residual evaluated in quadrature points.
= vkEfT,* + VELkEHZ*E z + vk le 1 *pT for x € {1’, y}

We used the Vandermonde matrix V¥ | and the derivative matrix DkE_L* of order k—1 for
pressure term. These matrices can be simply obtained from those of order k, respectively,
by taking the first Ni_; columns of VkE and the first N;_; rows and columns of DE*
Then, we compute the jump term over the edges of the element E. For each edge e € &g,
we denote With the E’ € T the element such that OF N OFE’ = e. We define the residual
jump vectors _]x , Jy e RMa as follows

vk (D k:* T D VE u'7E—/)n

[+
X
v Vv, /
+V; (Dk7ynk7;<Eu7E’ ~DE IV ul ng — VE | (pF — pFyn. for x € {x,y},

where ng and nj, denote the components of the normal vector to the edge. The the a
posteriori estimator is computed as follows

n(E; uT,pﬂ? = n3 (W) (x E)? + hp(wE) (x]))?
g 3 e [T + ()G

EGEE

Then, we compute the term F(E). Since f is a generic L? function, this is the only
integral we cannot compute exactly. Let £, f y € R4 be the vector whose components are
respectively the x and the y components of the source term evaluated in the quadrature
points. The contribution F(F) is computed as follows

F(B)? = (W) (£x — fr0)* + (W5 (£, — 1)

Finally, the stabilization term 7737 g is computed by exploiting the linearity of the stabi-
lization operator:

SE(ur,ur) = (uF)TSEuL,

where S? is the local stabilization matrix.
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Conclusions

In this thesis we have proved that the stabilization term is bounded from the top by the
a posteriori error estimator, leading to a stabilization-free upper bound of the total error
for the Stokes problem. Moreover, the computation of the a posteriori error estimator
has been implemented and tested. Numerical results have shown that the stabilization
term can be erased in the a posteriori error estimate, eithout loss of reliability. Thus, the
theoretical results obtained are validated. A further development in the AVEM theory
for the Stokes problem is to prove that a contraction property holds, ensuring that every
iteration of the process implies a reduction of the total error.
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